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GLOBAL RANK :  3
Strategy : Pairs
Universe : Pairs_NYSE_Capital Markets
Trade Rating : AAA

2023-12-12 AMP.NYS FDS.NYS 30 -85 Trade Buy 3.0% -8.0% 12.3 11.8 10.7 9.7 8.5 8.5 7.0 7.6 7.2 5.4 4.0 4.4 5.0 5.3 5.3 4.6
2023-12-12 AMP.NYS FDS.NYS 30 -85 Trade Buy 3.0% -6.0% 12.3 11.8 10.7 9.7 8.5 8.5 7.0 7.6 7.2 5.4 4.0 4.4 5.0 5.3 5.3 4.6
2023-12-12 AMP.NYS FDS.NYS 30 -85 Trade Buy 0.0% 0.0% 12.3 11.8 10.7 9.7 8.5 8.5 7.0 7.6 7.2 5.4 4.0 4.4 5.0 5.3 5.3 4.6
2023-12-12 INVH.NYS FLT.NYS 30 85 Trade Sell 3.0% -8.0% 9.8 10.7 10.4 11.5 8.7 7.5 6.2 5.4 2.8 2.6 0.7 -1.1 0.0 0.0 0.0 0.0
2023-12-12 INVH.NYS FLT.NYS 30 85 Trade Sell 3.0% -6.0% 9.8 10.7 10.4 11.5 8.7 7.5 6.2 5.4 2.8 2.6 0.7 -1.1 0.0 0.0 0.0 0.0
2023-12-12 INVH.NYS FLT.NYS 30 85 Trade Sell 0.0% 0.0% 9.8 10.7 10.4 11.5 8.7 7.5 6.2 5.4 2.8 2.6 0.7 -1.1 0.0 0.0 0.0 0.0

Universe : Pairs_NYSE_Consumer 
Staples
Trade Rating : AAA

2023-12-12 KHC.NAS SJM.NYS 75 170 Apply Caution Sell 3.0% -8.0% 3.3 1.9 1.6 2.4 0.3 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 KHC.NAS SJM.NYS 75 170 Apply Caution Sell 3.0% -6.0% 3.3 1.9 1.6 2.4 0.3 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 KHC.NAS SJM.NYS 75 170 Apply Caution Sell 0.0% 0.0% 3.3 1.9 1.6 2.4 0.3 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 MDLZ.NAS CLX.NYS 50 85 Trade Sell 3.0% -8.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 MDLZ.NAS CLX.NYS 50 85 Trade Sell 3.0% -6.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 MDLZ.NAS CLX.NYS 50 85 Trade Sell 0.0% 0.0% 2.6 1.7 3.7 4.5 4.1 4.2 5.2 5.8 5.1 5.3 5.1 3.3 2.7 2.4 2.4 2.3
2023-12-12 MDLZ.NAS HSY.NYS 50 85 Research Sell 3.0% -8.0% -4.5 -3.0 -2.4 -1.4 -0.9 -0.7 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 MDLZ.NAS HSY.NYS 50 85 Research Sell 3.0% -6.0% -4.5 -3.0 -2.4 -1.4 -0.9 -0.7 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 MDLZ.NAS HSY.NYS 50 85 Research Sell 0.0% 0.0% -4.5 -3.0 -2.4 -1.4 -0.9 -0.7 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 PEP.NAS SJM.NYS 90 170 Trade Sell 3.0% -8.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 PEP.NAS SJM.NYS 90 170 Trade Sell 3.0% -6.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 PEP.NAS SJM.NYS 90 170 Trade Sell 0.0% 0.0% 4.4 2.1 1.6 2.0 -0.9 -2.5 -6.2 -6.8 -8.0 -8.4 -8.5 -6.9 -5.7 -5.6 -5.6 -5.7
2023-12-12 PG.NYS BF.B.NYS 90 170 Trade Sell 3.0% -8.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 PG.NYS BF.B.NYS 90 170 Trade Sell 3.0% -6.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 PG.NYS BF.B.NYS 90 170 Trade Sell 0.0% 0.0% -1.4 -2.2 -4.1 -5.9 -7.0 3.7 0.4 -0.8 -3.3 -2.6 -1.6 -1.2 -0.2 -0.3 -0.3 -1.0

Universe : Pairs_NYSE_Pharma
Trade Rating : AAA

2023-12-12 JNJ.NYS LLY.NYS 50 -85 Apply Caution Buy 3.0% -8.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 JNJ.NYS LLY.NYS 50 -85 Apply Caution Buy 3.0% -6.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 JNJ.NYS LLY.NYS 50 -85 Apply Caution Buy 0.0% 0.0% 1.0 1.1 -1.6 0.6 1.3 2.7 3.3 3.3 -0.3 -2.1 -2.4 -2.6 -3.4 -3.5 -3.5 -2.9
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GLOBAL RANK :  3
Strategy : Pairs
Universe : Pairs_NYSE_Semiconductors
Trade Rating : AAA

2023-12-12 ENPH.NAS SEDG.NAS 90 170 Trade Sell 3.0% -8.0% 0.0
2023-12-12 ENPH.NAS SEDG.NAS 90 170 Trade Sell 3.0% -6.0% 0.0
2023-12-12 ENPH.NAS SEDG.NAS 90 170 Trade Sell 0.0% 0.0% 0.0
2023-12-12 ON.NAS MPWR.NAS 100 -170 Trade Buy 3.0% -8.0% 1.5 3.4 2.0 2.9 2.2 0.8 0.8 2.3 0.3 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 ON.NAS MPWR.NAS 100 -170 Trade Buy 3.0% -6.0% 1.5 3.4 2.0 2.9 2.2 0.8 0.8 2.3 0.3 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 ON.NAS MPWR.NAS 100 -170 Trade Buy 0.0% 0.0% 1.5 3.4 2.0 2.9 2.2 0.8 0.8 2.3 0.3 0.0 0.0 0.0 0.0 0.0 0.0 0.0

Universe : Pairs_NYSE_Software
Trade Rating : AAA

2023-12-12 ADBE.NAS SPLK.NAS 50 -85 Trade Buy 3.0% -8.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 ADBE.NAS SPLK.NAS 50 -85 Trade Buy 3.0% -6.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 ADBE.NAS SPLK.NAS 50 -85 Trade Buy 0.0% 0.0% 16.4 15.0 12.6 12.3 9.8 10.8 11.5 12.7 12.3 14.2 14.8 13.8 13.6 13.9 13.9 12.1
2023-12-12 CRM.NYS ZM.NAS 50 -85 Absolutely No Buy 3.0% -8.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 8.3 9.8 10.7 10.7 7.4
2023-12-12 CRM.NYS ZM.NAS 50 -85 Absolutely No Buy 3.0% -6.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 8.3 9.8 10.7 10.7 7.4
2023-12-12 CRM.NYS ZM.NAS 50 -85 Absolutely No Buy 0.0% 0.0% 13.6 9.7 8.4 9.3 10.9 15.4 16.1 16.8 17.3 7.1 5.2 8.3 9.8 10.7 10.7 7.4
2023-12-12 MSFT.NAS CDNS.NAS 50 -85 Trade Buy 3.0% -8.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 MSFT.NAS CDNS.NAS 50 -85 Trade Buy 3.0% -6.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 MSFT.NAS CDNS.NAS 50 -85 Trade Buy 0.0% 0.0% 0.4 1.6 5.8 5.1 5.2 4.5 3.0 1.8 1.9 1.2 3.9 2.5 2.5 2.7 2.7 1.4

Universe : Pairs_NYSE_Biotechnology
Trade Rating : AAA

2023-12-12 BNTX.NAS BMRN.NAS 30 85 Absolutely No Buy 3.0% -8.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 BNTX.NAS BMRN.NAS 30 85 Absolutely No Buy 3.0% -6.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 BNTX.NAS BMRN.NAS 30 85 Absolutely No Buy 0.0% 0.0% -10.7 -6.7 -3.4 -6.8 -6.5 -8.4 -8.1 -6.6 -4.3 -4.0 -2.7 -5.1 -2.7 -3.8 -3.8 -4.2
2023-12-12 VRTX.NAS BNTX.NAS 50 85 Absolutely No Sell 3.0% -8.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 VRTX.NAS BNTX.NAS 50 85 Absolutely No Sell 3.0% -6.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 VRTX.NAS BNTX.NAS 50 85 Absolutely No Sell 0.0% 0.0% 5.7 8.1 13.2 10.4 9.9 6.9 9.2 8.5 8.5 8.4 8.6 6.0 7.3 6.3 6.3 5.0

Universe : Pairs_NYSE_Energy
Trade Rating : AAA

2023-12-12 CVX.NYS TRGP.NYS 50 -85 Absolutely No Buy 3.0% -8.0% 1.4 1.2 0.2 1.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 CVX.NYS TRGP.NYS 50 -85 Absolutely No Buy 3.0% -6.0% 1.4 1.2 0.2 1.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 CVX.NYS TRGP.NYS 50 -85 Absolutely No Buy 0.0% 0.0% 1.4 1.2 0.2 1.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 CVX.NYS WMB.NYS 50 -85 Absolutely No Buy 3.0% -8.0% 1.6 1.5 -0.4 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 CVX.NYS WMB.NYS 50 -85 Absolutely No Buy 3.0% -6.0% 1.6 1.5 -0.4 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 CVX.NYS WMB.NYS 50 -85 Absolutely No Buy 0.0% 0.0% 1.6 1.5 -0.4 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
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GLOBAL RANK :  3
Strategy : Pairs
Universe : Pairs_NYSE_Health Care 
Equipment
Trade Rating : AAA

2023-12-12 BSX.NYS STE.NYS 50 85 Apply Caution Sell 3.0% -8.0% -0.4 0.9 0.9 1.5 0.5 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 BSX.NYS STE.NYS 50 85 Apply Caution Sell 3.0% -6.0% -0.4 0.9 0.9 1.5 0.5 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 BSX.NYS STE.NYS 50 85 Apply Caution Sell 0.0% 0.0% -0.4 0.9 0.9 1.5 0.5 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 ISRG.NAS BSX.NYS 30 -85 Absolutely No Buy 3.0% -8.0% 8.1 7.7 6.6 6.8 6.7 6.4 7.4 5.9 4.9 5.7 6.8 6.7 7.8 7.5 7.5 6.3
2023-12-12 ISRG.NAS BSX.NYS 30 -85 Absolutely No Buy 3.0% -6.0% 8.1 7.7 6.6 6.8 6.7 6.4 7.4 5.9 4.9 5.7 6.8 6.7 7.8 7.5 7.5 6.3
2023-12-12 ISRG.NAS BSX.NYS 30 -85 Absolutely No Buy 0.0% 0.0% 8.1 7.7 6.6 6.8 6.7 6.4 7.4 5.9 4.9 5.7 6.8 6.7 7.8 7.5 7.5 6.3

Universe : Pairs_NYSE_Industrial
Trade Rating : AAA

2023-12-12 CMI.NYS LDOS.NYS 50 -85 Trade Buy 3.0% -8.0% 0.9 1.8 -0.4 -0.5 -1.5 -2.6 -2.7 -2.7 -2.2 -1.2 -1.4 -1.5 -1.1 -1.1 -1.1 -0.8
2023-12-12 CMI.NYS LDOS.NYS 50 -85 Trade Buy 3.0% -6.0% 0.9 1.8 -0.4 -0.5 -1.5 -2.6 -2.7 -2.7 -2.2 -1.2 -1.4 -1.5 -1.1 -1.1 -1.1 -0.8
2023-12-12 CMI.NYS LDOS.NYS 50 -85 Trade Buy 0.0% 0.0% 0.9 1.8 -0.4 -0.5 -1.5 -2.6 -2.7 -2.7 -2.2 -1.2 -1.4 -1.5 -1.1 -1.1 -1.1 -0.8
2023-12-12 EMR.NYS CSGP.NAS 50 -85 Absolutely No Buy 3.0% -8.0% -0.5 -0.3 1.5 0.4 -2.2 -1.9 -2.6 -1.3 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 EMR.NYS CSGP.NAS 50 -85 Absolutely No Buy 3.0% -6.0% -0.5 -0.3 1.5 0.4 -2.2 -1.9 -2.6 -1.3 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 EMR.NYS CSGP.NAS 50 -85 Absolutely No Buy 0.0% 0.0% -0.5 -0.3 1.5 0.4 -2.2 -1.9 -2.6 -1.3 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 EMR.NYS J.NYS 50 -85 Absolutely No Buy 3.0% -8.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 EMR.NYS J.NYS 50 -85 Absolutely No Buy 3.0% -6.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 EMR.NYS J.NYS 50 -85 Absolutely No Buy 0.0% 0.0% 1.5 0.9 1.5 -0.3 -1.8 -0.2 -0.8 0.3 0.8 1.0 2.2 3.7 3.5 3.4 3.4 2.2

Universe : Pairs_NYSE_Real Estate
Trade Rating : AAA

2023-12-12 PSA.NYS DLR.NYS 50 -85 Research Buy 3.0% -8.0% 5.4 7.1 5.8 6.2 3.7 1.0 1.9 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 PSA.NYS DLR.NYS 50 -85 Research Buy 3.0% -6.0% 5.4 7.1 5.8 6.2 3.7 1.0 1.9 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 PSA.NYS DLR.NYS 50 -85 Research Buy 0.0% 0.0% 5.4 7.1 5.8 6.2 3.7 1.0 1.9 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0

Universe : Pairs_NYSE_Utilities
Trade Rating : AAA

2023-12-12 AEP.NAS EXC.NAS 50 85 Research Sell 3.0% -8.0% 0.5 0.1 0.4 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 AEP.NAS EXC.NAS 50 85 Research Sell 3.0% -6.0% 0.5 0.1 0.4 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 AEP.NAS EXC.NAS 50 85 Research Sell 0.0% 0.0% 0.5 0.1 0.4 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 ED.NYS ATO.NYS 50 -85 Trade Sell 3.0% -8.0% -2.2 -2.7 -2.2 -2.3 -1.2 -1.5 -1.5 -2.0 -0.4 -1.7 -2.3 -2.0 -2.9 -1.5 -1.5 -2.7
2023-12-12 ED.NYS ATO.NYS 50 -85 Trade Sell 3.0% -6.0% -2.2 -2.7 -2.2 -2.3 -1.2 -1.5 -1.5 -2.0 -0.4 -1.7 -2.3 -2.0 -2.9 -1.5 -1.5 -2.7
2023-12-12 ED.NYS ATO.NYS 50 -85 Trade Sell 0.0% 0.0% -2.2 -2.7 -2.2 -2.3 -1.2 -1.5 -1.5 -2.0 -0.4 -1.7 -2.3 -2.0 -2.9 -1.5 -1.5 -2.7
2023-12-12 ES.NYS CNP.NYS 50 -85 Research Buy 3.0% -8.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 ES.NYS CNP.NYS 50 -85 Research Buy 3.0% -6.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0
2023-12-12 ES.NYS CNP.NYS 50 -85 Research Buy 0.0% 0.0% 4.2 5.1 4.1 5.4 5.7 5.8 5.6 6.0 5.5 7.5 6.9 6.1 6.5 7.6 7.6 7.4
2023-12-12 ES.NYS ETR.NYS 50 -85 Apply Caution Buy 3.0% -8.0% 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0 0.0


